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Five

ERNFT EABRTAREEE (FE7EHART 2~3.5¢E. FIEDIE) Value

Asset

(1) HFHIRA 2~3.55 dl : 2024402406 B d2—d1 AZHE

<
&% / : g PEY 27y mEy
X (%)  F (bps) )

(bps)

1 |[Z4F-74 IR & 2027-02-19; 0.58 78.01 10.02 10.049{ 75.61 11.03 10.383 |} -1.01} -0.334
2 |EX & 2027-06-25¢ 0.42 84.55 5.89 5.537; 83.84 6.03 5932 ¢ -0.13% -0.395
3 [BRKINL-T & 16 2026-12-02¢ 0.60 89.96 4.62 4.615f 87.25 5.68 5530 ¢ -1.06f -0.915
4 |EXAH-F & 2026-12-171 0.62 89.99 4.57 44257 88.95 4.88 4684 1 -0.31i -0.259
5 [Yw/Xy - RT-U—F = 2026-11-27 0.60 93.83 2.98 2.8471 93.74 2.93 2.863 0.05¢ -0.016
6 |L/ N = 2 2027-09-03; 1.39 97.85 2.04 1.916; 97.99 1.98 1.908 0.06; 0.008
7T |V7 b7 G & 57 2026-09-11% 1.38 98.52 1.98 1.859; 98.47 1.98 1.877 0.00{ -0.018
8 |[GMO74F > +vJ)LHD %= 2 2026-06-19i 1.52 99.70 1.65 1.5281 99.82 1.60 1.531 0.05¢ -0.003
9 |[IGMOA >»&X—-%v k & 5 2027-06-24% 1.11 98.91 1.45 1.320¢ 99.08 1.39 1.320 0.06f 0.000
10 |[FLI7L7+—-%—HD & 3 2027-03-01 1.20 99.51 1.37 1.2481 99.65 1.32 1.262 0.05{ -0.014
11 |7 - = 4 2027-07-14} 1.20 99.52 1.35 1.2101 99.70 1.29 1.218 0.061 -0.008
12 |[WwbZ = 1 2026-06-22¢ 1.30 99.91 1.34 1.222} 100.00 1.30 1.235 0.03} -0.013
13|SBIlK—-LT4q TR & 30 2027-07-22; 1.18 99.61 1.30 1.1847 99.78 1.24 1.191 0.05¢ -0.007
14 |7y rEaR %= 14 2027-06-16¢ 1.10 99.60 1.22 1.0881 99.73 1.18 1.101 0.04; -0.013
15|47 4T &= 7 2026-05-25¢ 1.00 99.50 1.22 1.103; 99.61 1.17 1.108 0.05; -0.005
16 [V <& % & 2026-12-11y 1.35 1 100.42 1.20 1.018; 100.43 1.20 1.063 0.00; -0.045
17T (AFFxvhR-LT4 TR &= 8 2026-12-04; 1.30 { 100.28 1.20 1.011; 100.43 1.15 1.027 0.05; -0.016
8|1-LvI X = 1 2027-04-28; 0.59 98.30 1.14 1.142; 99.51 0.74 0.682 0.40¢ 0.460
19 |HEBH=E %= 61 2026-03-19: 0.33 98.44 1.08 0.9261 98.47 1.03 0.938 0.05: -0.012
20 |74 7L & 66  2026-06-12; 0.87 99.61 1.04 0.8891 99.73 0.98 0.909 0.06: -0.020
21 [‘FROAEIE D — b & 2 2027-06-30 0.65 98.75 1.03 0.924; 98.89 0.98 0.921 0.06; 0.003
22 |[BEZ74F v vib & 55 2026-12-18; 0.37 98.22 1.01 0.906: 98.30 0.96 0.916 0.05; -0.010
23 |FEENR = 9 2026-09-07} 0.95 S 0.98 0.863¢ 100.03 0.94 0.879 0.04¢ -0.016
24 |JodfE = 16 2027-08-101 1.78 1 102.74 0.97 0.848i 103.00 0.92 0.870 0.05¢ -0.022
25 [(ERIEFER % 8 2027-05-10; 2.49 1 104.80 0.97 0.8331 105.14 0.91 0.832 0.05¢ 0.001
26 |V 2 7%iRIT % 9 2026-12-22% 2.44 } 104.15 0.96 0.8347 104.44 0.91 0.842 0.05¢ -0.008
27 [~ 3 —-HD & 5 2027-06-11} 0.71 99.20 0.96 0.829; 99.39 0.89 0.837 0.06; -0.008
28 |FEM & 5 2027-03-03} 0.42 98.41 0.95 0.851i1 98.48 0.91 0.863 0.041 -0.012
29 [4F >V - bREEA = 2 2026-10-20i 0.47 98.75 0.94 0.837% 98.84 0.89 0.843 0.05¢ -0.006
30 |AIFIRIT % 9 2027-04-27} 2.52 { 104.95 0.94 0.802f 105.25 0.89 0.816 0.04} -0.014
31 [=HERFZHD % 6 2027-06-08; 0.58 98.85 0.93 0.808f 98.97 0.88 0.816 0.05¢ -0.008
32 [MCUBS MidCity#® %= 4 2027-05-28; 0.67 99.17 0.93 0.808; 99.35 0.87 0.801 0.06; 0.007
33 |A#FIIF G % 12 2027-06-21t 0.61 98.97 0.92 0.800f 99.13 0.87 0.803 0.06f -0.003
34 | 2K -ITa VTR = 17 2027-06-11; 0.79 99.57 0.92 0.7871 99.74 0.87 0.789 0.06f -0.002
35 |BRKR-ILT4 TR = 5 2027-09-03: 0.75 99.48 0.90 0.774; 99.63 0.85 0.797 0.05; -0.023
36 |BRK- T4 VTR = 52 2027-08-10; 0.44 98.44 0.89 0.772; 98.56 0.84 0.780 0.05; -0.008
37 |=2UF JFG % 13 2027-07-26§ 0.65 99.21 0.89 0.775; 99.38 0.83 0.779 0.06; -0.004
38 |AF (X3 — iR % 9 2026-10-30} 2.20 { 103.52 0.88 0.7537 103.74 0.85 0.770 0.03: -0.017
39 [LIFBEXEKE = 20 2027-03-16; 0.54 98.99 0.87 0.778: 99.14 0.81 0.778 0.06; 0.000
40 |=HERR % 28 2026-12-18: 2.17 1 103.65 0.86 0.735; 103.89 0.83 0.747 0.04; -0.012
41 |Biréfe = 27 2026-10-28; 0.43 98.85 0.86 0.752; 98.86 0.84 0.768 0.02¢ -0.016
A2 |7 -1 yR- My = 3 2027-07-13} 0.65 99.33 0.85 0.752} 99.52 0.79 0.753 0.06¢ -0.001
43 |BAREHE %= 14 2027-07-23} 0.49 98.80 0.85 0.713f 98.95 0.79 0.710 0.05¢ 0.003
44 |FLEE %= 3 2026-09-16¢ 0.38 98.81 0.84 0.7337 98.90 0.79 0.739 0.05¢ -0.006
45 |=HEKRF G % 13 2026-09-15:1 0.55 99.24 0.84 0.7161 99.32 0.80 0.731 0.04; -0.015
46 |HAEEEEK %= 5 2027-06-09: 0.66 99.41 0.84 0.730i 99.58 0.79 0.728 0.05¢ 0.002
47 |=Z=&=5RUF J % 33  2026-06-09 2.21 { 103.15 0.84 0.690f 103.41 0.79 0.696 0.05¢ -0.006
18 | rxT4 XY — MK = 4 2027-08-31} 0.70 99.53 0.84 0.714% 99.83 0.75 0.702 0.09¢ 0.012
49 [vorRA I %= 2026-06-05¢ 0.70 99.70 0.83 0.710¢ 99.80 0.78 0.724 0.05¢ -0.014
50 [ AT AR FT74RE & 9 2027-07-16} 0.64 99.38 0.82 0.709f 99.56 0.77 0.707 0.06f 0.002
HAT : BREESEH T —2 LY. 58U a—=7& v FTER *HalaToAMEY TERRLTWS,
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Five

EAAFST AARTAREAE (FE7EHARST 2~3.5¢. FIEDIE) Value

Asset

(1) F%7FHARD 2~3.55 d1 : 20244028068 K d2—d1 AZEfE

o

@5/ : o wg  MEY 27y Ey 7
%1t %) K (bps) %)
(bps)

51 |HAE=ER -~ 2026-04-30 0.17 98.57 0.82 0.702; 98.63 0.77 0.706 0.05; -0.004
52 |V 7 kv 2027-03-18; 0.45 98.89 0.81 0.703; 99.02 0.76 0.707 0.05; -0.004
b3 |V 7 — 12 2026-07-31; 0.37 98.94 0.81 0.679; 99.03 0.75 0.687 0.06; -0.008
54 ALk a3 1 2026-12-11: 0.50 99.15 0.80 0.708: 99.27 0.75 0.724 0.05¢ -0.016
55 &= A 1 2026-09-02: 0.58 99.45 0.80 0.7067 99.56 0.75 0.727 0.05¢ -0.021
56 |KY B 1 2026-09-24} 0.53 99.32 0.79 0.690f 99.34 0.77 0.716 0.02¢ -0.026
57 |t > b ZILEEF 11 2026-12-07% 0.72 99.80 0.79 0.687¢ 99.93 0.74 0.702 0.05; -0.015
58 [ -7 R 2027-06-11% 0.52 99.12 0.79 0.6971 99.15 0.77 0.706 0.02{ -0.009
59 [fF) I RZE 2026-12-071 0.48 99.14 0.79 0.6581 99.25 0.74 0.664 0.05; -0.006

60 |FREARLHG
6l |[BExDRXT 4 RF
62 | v/ oL vk

2027-02-171 0.41 98.91 0.78 0.681i 99.03 0.73 0.683 0.05t -0.002
2027-04-201 0.48 99.08 0.77 0.651; 99.21 0.72 0.655 0.05¢ -0.004
11 2027-04-23} 0.65 99.63 0.77 0.648f 99.82 0.70 0.640 0.06; 0.008

63 |=HERER 2 2027-06-14i 0.52 99.21 0.76 0.665¢ 99.35 0.71 0.674 0.05¢ -0.009
64 INTN 14 2027-03-05¢ 0.49 99.21 0.75 0.632% 99.34 0.70 0.648 0.05¢ -0.016
65 [1 A >E-IL 32 2027-08-12} 0.58 99.42 0.75 0.6191 99.61 0.69 0.616 0.06f 0.003
66 [ H 34 2027-06-01% 0.72 S 0.74 0.627¢ 100.11 0.68 0.627 0.061 0.000
67 | A2 -t 1 2026-06-17} 0.37 99.14 0.74 0.6347 99.23 0.69 0.644 0.05; -0.010
68 [FEE—T2% 32 2026-07-27; 0.65 99.78 0.74 0.629; 99.90 0.69 0.637 0.05¢ -0.008

3 2027-02-19; 0.48 99.24 0.74 0.5711 99.36 0.69 0.594 0.05¢ -0.023
31 2027-08-27; 0.41 98.87 0.74 0.607¢ 99.02 0.68 0.617 0.05¢ -0.010
2 2026-08-28; 0.54 99.56 0.72 0.602; 99.63 0.68 0.615 0.04; -0.013
11 2027-03-01; 0.70 99.96 0.71 0.5867 99.82 0.76 0.688 ¢ -0.05; -0.102
4 2026-12-15; 0.39 99.11 0.71 0.602; 99.23 0.66 0.607 0.05; -0.005
2026-11-26: 0.18 98.56 0.70 0.618: 98.51 0.70 0.625 0.00: -0.007

69 |[Vr~—-—FK-ILTa IR
70 [RFOFESS G At

N |\rx74 07X LI
72 |BAMZE

3 |07+

74 [FEIIHEE T

75 | KRR Y £ v 7% 2026-02-09: 0.55 99.70 0.70 0.582: 99.80 0.65 0.588 0.05: -0.006
M l|FVTba-FKRL-a3v 15 2027-07-21i 0.82 { 100.41 0.70 0.590: 100.64 0.64 0.588 0.06; 0.002
7 (7= -7 9 2026-10-16% 0.47 99.40 0.70 0.6021 99.52 0.64 0.612 0.05; -0.010

78 |[BXRZ7BA Ry - K
79 |EE#
80 [RE/XT -7 U vk

12 2027-06-22} 0.30 98.69 0.70 0.595¢ 98.84 0.64 0.595 0.05¢ 0.000
2026-03-11} 0.58 99.76 0.70 0.582f 99.85 0.65 0.595 0.05¢ -0.013
6 2027-08-31i 0.85 | 100.53 0.70 0.6011 100.61 0.68 0.627 0.02¢ -0.026

81 |FMAEER 13 2027-07-14% 0.58 99.62 0.69 0.557% 99.80 0.64 0.564 0.06; -0.007
82 |[MMEETF 2 2027-06-23} 0.50 99.36 0.69 0.568; 99.55 0.63 0.577 0.06; -0.009
83 |HEFEL 37 2027-04-28i 0.51 99.42 0.69 0.563i1 99.58 0.64 0.575 0.051 -0.012

27 2027-07-16% 0.50 99.36 0.69 0.587% 99.53 0.64 0.584 0.05¢ 0.003
30 2026-09-18i 1.20 } 101.32 0.69 0.5561 101.21 0.75 0.671 1 -0.06f -0.115
5 2027-06-15¢ 0.50 99.40 0.68 0.578F 99.59 0.62 0.577 0.061 0.001

4 [ 7 RNV ILYFUR
85 [ANAKR—-ILTA I X
86 [AAx7mRYRY -k

87 |BXRY T -7 7k 11 2027-05-19; 0.48 99.36 0.68 0.5841 99.53 0.62 0.583 0.06; 0.001
8 |Yvrv IR 39 2027-07-16; 0.56 99.58 0.68 0.5581 99.78 0.62 0.562 0.06; -0.004
89 |F 7 7 1 REERR 2027-03-02; 0.41 99.20 0.67 0.568: 99.28 0.64 0.579 0.031 -0.011

0 |a¥y7+V7 - LIEK 2027-07-16¢ 0.52 99.49 0.67 0.599; 99.67 0.62 0.596 0.06; 0.003

91 hHIIL-7 41  2027-08-31; 0.54 99.55 0.67 0.569; 99.65 0.64 0.587 0.03; -0.018
92 [EEY=a2-T77LP 2 2027-03-10; 0.50 99.50 0.67 0.558; 99.54 0.65 0.589 0.02; -0.031
93 [w V& 30 2026-09-04: 0.32 99.12 0.67 0.548: 99.19 0.63 0.566 0.04: -0.018
9 |HABERIE 47 2027-07-14y 0.53 99.53 0.66 0.585:1 99.71 0.61 0.583 0.06; 0.002
95 |FmHHD 2026-06-16¢ 0.18 98.88 0.66 0.541: 98.96 0.61 0.550 0.05: -0.009

96 |=HFHESIHD
97 | R EILT 4 >4
9B ba-YysU— &

2027-08-31; 0.41 99.12 0.66 0.532; 99.32 0.60 0.526 0.06; 0.006
2027-07-211 0.47 99.36 0.66 0.552} 99.56 0.60 0.547 0.06; 0.005
2026-12-11% 0.49 99.53 0.66 0.563i 99.66 0.61 0.571 0.05¢ -0.008

W ORD RN R MM M RN RN RN RN RN R ORN RN RN W O O OR R W W R RN RN M R R R ORN RN WM W W W R R RN YW RRMEEEEM

9 (AR bLY Y 10 2026-04-24; 0.47 99.59 0.66 0.535¢ 99.70 0.60 0.550 0.06; -0.015
100 | K7y bh—-F 23 2026-12-03; 0.20 98.74 0.65 0.533i1 98.84 0.60 0.540 0.05; -0.007
HAT - BARESEBRRT — 2L, 5NN a—7+1y b TN *EIRTOMEY) TRRLTW S,
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Five

EIRNFET EAABITE2E{TE (FR7FHIR 4~64E. FIEDIE) Value
Asset
(2) FHTEHARA 4~64F d1: 2024402R06H K= d2—dl AZfE
@/ : g MEY 27Uy mEy

%tk (%)  F (bps) )

(bps)
ESS % 13 2029-06-25{ 045 75.13 6.75 6211} 7345 720 7.040 | -0.45 -0.829
2 |BRIL-T = 17 2028-12-01 0.80 79.25 6.44 5.941% 77.43 6.95 6.621 -0.51¢ -0.680
S B it 7 2028-12-15{ 0.83 | 81.93 555 5131; 81.06 573 5554} -0.18/ -0.423
D AR SRR 8 11 2029-06-14} 0.85 | 88.26 345 3053] 8816 343 3120} 0.02{ -0.067
5 |V7 kY6 % 5 2029-02-02} 2.48 | 96.04 341 3.081] 9604 339 3175} 0.2 -0.094
6 |V7hnvsG & 58 2029-12-14i 2.84 | 100.58 273 2.410{ 101.04 264 2421} 0.9 -0.011
T Ay 4T & 5 2029-10-26{ 0.90 | 94.20 203  1.700{ 94.48 196 1.693| 0.8 0.007
8 |ERRET] = 560 2029-12-10i 2.11 1 101.84 1.77 1.412% 101.96 1.75 1.488 0.021 -0.076
9 |[GMOA>&—%v b & 4 2028-12-15{ 1.05 | 96.97 173 1396} 97.27 164 1408 | 0.8} -0.012
10 |KRHARBE 8 5 2029-12-13{ 1.00 | 96.48 1.66  1.289f 96.81 159 1303} 0.07} -0.014
11 |Y@fs 8 24 2029-11-08{ 0.60 | 94.44 1.66 1316} 9453 162 1.365| 0.04) -0.049
12 |[TREF-ILF4 IR = 2028-09-06{ 1.50 | 99.82 154 1.222} 100.14 147 1248} 0.07} -0.026
13|4-Lysz i 2 2028-06-05{ 0.80 | 97.28 147 1.395) 99.70  0.87 0637} 060 0.758
14 (440 - MEEEA & 2029-12-06{ 0.73 | 96.17 144 1086} 9639 138 1118} 0.05{ -0.032
15 |SB | h— LT+ > 5% & 35 2028-06-06} 1.15 | 99.08 137 1.051} 9935 130 1073} 0.7 -0.022
16 |\ b ZH 7 4 R4 & 2029-07-26{ 0.89 | 97.55 137 1.031} 97.89 130 1.043! 0.8 -0.012
17 |[HAY - MEEEA i 2029-04-24} 0.90 | 98.13 1.28 09371 9848 120 0946 ! 0.08 -0.009
18 |EALHERY ® 2030-02-20{ 0.50 | 95.62 1.28  0.959f 9593 121 0979 ! 0.7} -0.020
19 |[=7\ & 12 2029-10-25{ 0.44 | 95.56 1.27  0.926f 9573 123 0962 | 0.5} -0.036
20 |EAMEE & 6 2028-12-21{ 1.20 | 99.77 1.25 0929} 100.12 117 0932} 0.8} -0.003
21 |FRAREEY - k £ 2029-05-31{ 0.82 | 97.87 125 0.922{ 9823 117 0929 | 0.8} -0.007
22 |v 7 - & 13 2029-07-31} 046 | 95.97 1.25  0.925{ 9627 117 0938 | 0.08 -0.013
23 |AFIEF G % 5 2029-12-18} 1.24 | 100.04 1.23  0.884} 100.44  1.16 0916 | 0.7 -0.032
24 |\E$T Y 2 TL R i 2029-09-20{ 0.45 | 96.12 119 0.866; 9642 112 0.880; 007} -0.014
25 |=ZUF JFG % 20 2030-01-15{ 0.45 | 95.96 118 08571 9627 111  0.880! 0.07} -0.023
26 |38 & 6 2029-03-02{ 0.65 | 97.49 117 0.855{ 97.83  1.09 0.868 | 0.08 -0.013
27 | AT IZRIT % 15  2029-09-28} 3.03 | 109.84 117 0817} 11042 110  0.841{ 007} -0.024
28 |7 &% & 3 2029-03-08{ 0.73 | 97.89 117 0.859f 9822  1.09 0.867| 0.8} -0.008
29 |=#HER FSHD % 10 2028-06-14} 0.55 | 97.47 116  0.808f 97.70  1.09 0.831 ! 0.07} -0.023
30 |HEZ 4 F v vl % 57 2028-06-20} 0.83 | 98.65 116 0.869} 9893  1.08 0870} 0.7} -0.001
31 |V 7 by & 17 2029-01-26} 0.51 | 96.96 116 0.839f 97.27  1.08 0.849 ! 0.8 -0.010
32 |xsoI & 2028-06-07{ 0.99 | 99.34 115 0791} 99.64  1.07 0.807 | 0.07 -0.016
33 |23 m—2A-/VULHD it 2030-01-23{ 0.35 | 95.57 114 0816} 9589  1.07 0830 007 -0.014
3 |5H - LAVE- b & 2030-02-20{ 0.59 | 96.89 114 08481 97.40  1.04 0859 0.10{ -0.011
35 |5 2T4UR - LI ® 6 2029-12-20{ 0.75 | 97.85 114  0.825{ 9820  1.07 0843} 007 -0.018
36 |ZHh - LTIz # 20 2028-07-28} 046} 97.15 113 0796} 9739  1.06 0811} 0.7 -0.015
37 |®H % 36 2029-11-27i 047 | 96.44 112 08111 9677  1.05 0829 ! 007 -0.018
38 |KPPZL—7HD & 1 2028-03-09 1.12 { 99.99 112 0819} 100.12  1.09 0851 | 0.03] -0.032
39 |BLA4T & 1 2028-12-07} 0.60 { 97.60 112 0.792f 97.90  1.04 0.803| 0.8} -0.011
40 [BEIEAZS L 8 2028-07-26{ 0.64 | 97.97 112 0.826{ 9836  1.02 0.836| 0.10; -0.010
41 |BRARSTE ® 2 2028-12-01} 0.70 | 98.14 111 0792} 9836  1.05 0819 | 0.5} -0.027
42 |[ANAK-LT (v o2 8 40 2029-11-28{ 0.28 | 95.50 110 0731} 9539 111  0.858 | -0.01} -0.127
43 |0nel - MEEEA = 2 2029-08-03{ 0.82 | 98.60 1.09  0.780; 99.02  1.01 0793 ! 0.9} -0.013
4 |pe-T & 27 2029-09-05} 0.46 | 96.69 1.09  0.770; 97.03 101 0.785! 0.8} -0.015
45 |BAOYRT 17 RF it 6 2029-11-16{ 0.53 | 97.00 1.08 0.758{ 97.33 101 0773} 0.7 -0.015
46 |=ZE=RUF J % 23 2029-10-16} 2.91 | 109.82 1.08  0.746{ 11041  1.01 0769 | 0.7} -0.023
47 |7 0> 7 4 TRBER i 5 2029-12-07{ 0.52 | 97.00 1.07  0.744f 9745 097 0754 | 0.9} -0.010
48 |ZHERF G % 14 2028-03-16{ 059 | 98.11 1.06 0718} 9833  1.00 0736 | 0.07} -0.018
49 |4 <y oAU - ME = 1 2029-01-31} 1.00 | 99.71 1.06  0.749 - - - - -
50 | ~NILRS T & X T4 HILE & 1 2030-01-30} 0.78 | 98.42 1.06 0741} 9887 098 0753 | 0.9} -0.012
HAT : BAREESERET -2 LY. 5V a—T4y b TEN *BElIOF[EY THRRLTWS,
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ERFET EARTAEE

(2) F%FHARAD® 4~64F

51 IMCUBS MidCity#®

52 |FRBALHG
53 |BrA0HEZE
54 |FEEH D
55 [BBAIEL

5 (AT bha-KRL -3

b7 |4 F>E -

58 |FAIAEhE

59 [BARTZALYTILT 4
60 |=#HBEHD

61 [E2U T - TRXFT -}
62 |WTEko )L —7HD

63 |FUMNY - XY -EX

64 |[FOOD&LIFECOMPAN

65 |+ IHD

66 [RE/NXT7-7U v K
67 |BAMZE

68 | B HK—-ILTa TR
69 |B BkEAAEhE

70 [R& -y 7Oy - F&
71 |G L PEEZEA

72 |BAE S -T%

73 |BARZELIL

74 |7A =)L v

75 |%E 7 7 14 XEUERT
76 | R EBHK

17 |R&Z =T VT RENEH
78 | &K/

79 |y XvTowL >k
80 |ka-YvoVU-I#&
81 |BAMK/ I T HE
82 |ERE

83 | AENEMF %

84 [HAEX

8 |V v v I X

86 |[BA7mRYRY -k
87T |y *7T4 0 AfY) — b
88 |HA#s

89 [AHI-HD

90 (A4 # >~

91 [=HEFEKR M Z/XFF
RNTxTA0R - F 74 RE
93 (VL7

94 (&4 e

95 | I H |

9 |BEARFTA >

97 | KfANT R — b
98 | A REXE

99 |BEANTR - = X
100 | BHER#HE

&%/
%tk

(-

(]

(- 31
(- 4
& 31
(-] 23
(] 22
(-] 38
(- 24
(- 17
& 6
' 112
& 1
(-] 4
(- 7
(- 9
(] 7
(-] 8
(- 6
(- 4
(- 14
(- 1
(- 2
(-] 13
& 10
(] 22
(- 1
(- 7
(- 14
(-]

(-

(]

(-

(- 60
& 28
& 7
(- 5
(-] 42
(- 5
& 24
(]

&

(-

(- 20
(- 45
(- 11
(]

(-]

(-

(- 16

2028-05-29
2028-08-15
2028-09-25
2029-12-12
2029-04-23
2029-07-20
2029-07-03
2028-12-13
2029-07-31
2028-03-09
2029-10-24
2029-07-11
2028-07-27
2028-12-20
2029-10-18
2029-12-14
2029-12-14
2028-09-06
2028-07-27
2028-05-22
2029-11-27
2028-12-14
2030-03-05
2028-09-27
2030-03-01
2028-10-25
2028-09-21
2029-12-13
2028-08-10
2029-12-11
2029-12-12
2028-06-14
2029-09-20
2029-07-12
2029-10-10
2028-08-17
2028-04-26
2029-08-29
2029-10-10
2028-08-17
2029-10-25
2028-04-28
2029-09-07
2030-03-05
2029-10-17
2028-12-20
2029-11-22
2029-09-07
2030-02-28
2029-07-26

(3&fFHARE 4~64F, FIEIDIIE)

dl:2024%02R06H K=

#EY X7y

) K (bps)
0.59 98.07 1.06 0.718
0.91 99.36 1.06 0.761
0.59 97.96 1.05 0.708
0.27 95.70 1.05 0.730
0.43 96.94 1.05 0.710
0.78 98.65 1.04 0.721
0.40 96.72 1.04 0.709
0.76 98.72 1.03 0.715
0.57 97.60 1.03 0.688
0.67 98.58 1.03 0.713
0.54 97.38 1.03 0.703
0.47 97.16 1.02 0.681
0.76 98.90 1.02 0.712
1.06 { 100.21 1.02 0.714
0.40 96.68 1.02 0.689
0.94 99.65 1.00 0.659
0.28 96.01 1.00 0.687
0.96 99.82 1.00 0.677
0.83 99.28 1.00 0.653
0.80 99.20 0.99 0.695
0.55 97.58 0.99 0.687
1.06 + 100.35 0.99 0.673
0.27 95.90 0.99 0.672
0.73 98.86 0.99 0.675
0.55 97.54 0.98 0.664
0.86 99.49 0.98 0.641
0.70 98.80 0.97 0.631
0.33 96.47 0.97 0.663
0.63 98.55 0.97 0.652
0.57 97.84 0.96 0.634
0.33 96.53 0.96 0.629
0.45 97.88 0.96 0.605
0.53 97.79 0.94 0.645
0.58 98.16 0.94 0.594
0.38 96.99 0.94 0.613
0.66 98.80 0.94 0.626
0.70 99.04 0.94 0.624
0.65 98.49 0.93 0.604
0.38 97.01 0.93 0.616
0.80 99.41 0.93 0.620
0.29 96.51 0.93 0.595
0.90 99.87 0.93 0.598
0.82 99.43 0.93 0.582
0.34 96.60 0.93 0.639
0.34 96.82 0.93 0.613
0.52 98.11 0.93 0.595
0.53 97.83 0.92 0.578
0.71 98.89 0.92 0.600
0.50 97.58 0.92 0.617
0.44 97.57 0.91 0.587

20249025 08H

98.35
99.66
98.24
96.00
97.24
98.97
97.06
99.13
97.97
98.79
97.71
97.49
99.18
100.57
97.00
99.90
95.77
100.13
99.58
99.49
97.95
100.72
96.22
99.14
97.89
99.78
98.98
96.79
98.82
98.19
96.86
98.15
98.16
98.51
97.29
99.06
99.30
98.83
97.34
99.78
96.85
100.15
99.83
96.95
97.17
98.42
98.18
99.26
97.88
97.91

Five

Value

Asset
d2—dl AZ1t
aEy "7

(%)

(bps)
098 07311 008 -0.013
099 07761 0.07i -0.015
098 07461 007} -0.038
098 07471 007} -0.017
098 0.725! 0.07! -0.015
098 0746 0.07{ -0.025
0.96 07191 0.08f -0.010
0.94 0720} 0.09{ -0.005
0.95 0702} 0.08 -0.014
097 0733} 0.06] -0.020
096 0721} 0.07} -0.018
0.95 0703 0.08f -0.022
095 0725 007 -0.013
094 0726 008 -0.012
095 0703} 0.7 -0.014
0.96 07281 0.05 -0.069
1.03 0777 ! -0.03! -0.090
093 0707 0.07{ -0.030
093 0674 007 -0.021
092 0703} 007} -0.008
092 0.699 i 0.08 -0.012
091  0.699 0.08 -0.026
092 0.687% 007 -0.015
092 0691} 007} -0.016
091 0680} 007 -0.016
091 0.656! 006! -0.015
093  0.655! 0.04] -0.024
090 0679} 0.07} -0.016
0.90 0.665] 0.07} -0.013
0.89  0.658 1 0.07} -0.024
0.89  0.645% 0.07i -0.016
088 0.633 008 -0.028
0.87 06621 008 -0.017
0.87 06111 0.08 -0.017
0.87 0.636% 007 -0.023
087 0.651% 0.07 -0.025
0.87 06421 007 -0.018
087 0.629! 0.07! -0.025
0.86  0.629 007 -0.013
0.85 0.628 1 0.09! -0.008
0.86  0.6161 0.08f -0.021
0.86 0.6161 0.07i -0.018
0.86  0.597 i 0.08{ -0.015
0.86  0.655} 0.07i -0.016
0.85 0.629 008 -0.016
0.85  0.605] 0.08{ -0.010
0.85 05981 0.07{ -0.020
0.85 0.631] 007} -0.031
0.86  0.6341 0.06] -0.017
083 0598 0.07f -0.011

WA BREESERH T — K LV,

S5NRY 2 =74y bk TER,
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Five

EIRNFET EAABITE2E{TE (FR7FHIR 9~114F, FIEDIE) Value
Asset
(3) FETEHARA 9~114F d1: 2024402R06H K= d2—dl AZfE
@/ : g MEY 27Uy mEy

%tk (%)  F (bps) )

(bps)
ESS % 14 2034-06-23} 0.90 | 59.74 800 7.138] 5794 848 7.806| -0.48] -0.668
M ES T & 19 2033-12-02} 1.30 | 64.02 775 68431 6159 839  7.644| -0.64i -0.801
3 |hBiE 8 23 2034-08-08} 1.38 | 88.61 278  2.033] 88.80 274 2056 0.4} -0.023
4 |ZZUFJFG % 34 2034-01-19} 1.67 { 99.38 1.75  1.018} 100.17 165 1.038 | 0.9} -0.020
5 |44>E -1 # 39 2033-12-14} 1.86 | 101.19 172 0970 101.60 167 0987 | 0.05{ -0.017
6 |2HUY -k - U- & # 3 2033-09-20f 1.42 | 97.60 171 0.987{ 99.05 153 0940 | 0.18 0.047
7 |=HEKRFG % 18 2033-10-30{ 1.76 | 100.73 1.67 0909} 101.33 160 0927 | 0.7} -0.018
8 |V7knvy & 23 2033-07-12} 1.30{ 97.10 1.66 0930} 97.62 159 0939 ! 0.7} -0.009
9 |[LYF vy - F-ATA VTR & 3 2033-06-15 1.50 | 98.83 1.64 0939} 9922 159 0951 | 0.5 -0.012
10 |44~ 8 25 2033-08-17} 1.36 | 97.94 1.61  0.890f 9861 153 0.886| 008 0.004
11 BT -7Yy R 8 32 2034-10-06{ 1.28 | 97.01 1.61  0.868f 96.64 165 0991 | -0.04{ -0.123
12 |#FI1FF G % 28 2033-07-13{ 1.41 | 98.56 159  0.860; 9891 154 0.893 ! 0.04 -0.033
133> 74U7 - LY & 7 2034-07-18{ 0.90 | 93.97 157  0.848] 9462 149 0.849 | 0.8} -0.001
14 |+ v 7 AR B ER & 14 2034-10-30} 0.77 | 92.68 157 0.842{ 9310 151 0.851 | 0.6} -0.009
15 | &4 EL 18 2034-07-19} 0.78 i 93.07 155  0.810; 9361 148 0816 0.7} -0.006
16 |RBREELT 4 > 2 8 11 2033-11-30} 0.90 | 94.56 153 0785} 9518 145 0.804 | 0.08! -0.019
17 |UBE 21 2033-11-24} 1.61 | 100.70 153 0767 10131 146 0762 ! 0.7 0.005
18 |Yw/ivT oL b % 18 2033-12-19} 1.33 i 98.95 145 07211 99.85 135 0717} 0.10{ 0.004
19 |RHAE = 2 2033-09-14{ 1.40 | 99.72 143 0701} 10028 137 0712} 0.07] -0.011
20 [dimE R 8 23 2034-12-12{ 051§ 91.33 143 0689 91.87 136 0696 | 0.07 -0.007
21 | NEH & 499 2034-12-25{ 0.42 | 90.54 142 0.685{ 90.19 146 0.807 | -0.03] -0.122
22 |imEE 8 353 2034-12-25{ 0.73 | 93.62 141 0.677f 9319 145 0797 | -0.04{ -0.120
23 /82874 v ZHD # 24 2033-11-09} 1.32 | 99.25 140  0.677{ 99.84 133 0690 | 0.07 -0.013
24 |x =2 & 2 2033-04-20f 1.28 | 99.00 140  0.656; 9951 134 0.686 | 0.6 -0.030
25 [L>a- % 32 2033-12-13} 1.34 | 99.59 139 0.648! 100.19 132 0.665! 0.07} -0.017
26 | BAIM & 46 2033-07-21} 091} 96.02 139 0661} 9651 132 0684 0.06] -0.023
27 |48#%H D & 40 2034-06-20{ 0.62 { 93.13 138 0.642{ 9368 130 0.647 | 0.7 -0.005
28 |BAMZE @ 12 2033-06-17} 1.20 { 98.72 135  0.645} 99.16 130 0.676| 0.6} -0.031
29 |[SUBARU i 9  2033-11-29} 1.40 | 100.44 1.35  0.605{ 100.86  1.30  0.638 | 0.05) -0.033
30 |2 EEKE % 53 2035-02-28} 085 95.35 133 0.605{ 9593 127 0612} 0.07} -0.007
31 | KPR A~ b & 32 2033-09-09} 1.22 { 99.07 133 0.605{ 99.62 126 0616 0.07 -0.011
32 |dLhEER & 344 2034-05-25{ 0.40 | 91.61 133 0.589) 9130 135 0711} -0.03] -0.122
33 [ABERkE & 45 2033-12-06{ 0.87 { 96.07 132 0581} 9664 125 0591 0.07 -0.010
34 |EREY 8 34 2033-07-06} 0.88 | 96.31 132 0590 96.81 126 0610} 0.07} -0.020
35 |G L PEEEA 8 22 2033-07-26} 0.90 | 96.47 132 0.549{ 97.63  1.18 0544 0.14] 0.005
36 |HEEH & 438 2034-05-25} 0.67 | 94.17 131 0575) 9370 136 0711} -0.05{ -0.136
37 |#F SRR % 69 2033-06-08} 1.00 | 97.41 131  0.600{ 97.89 125 0622 ! 0.6 -0.022
38 |BAEE £l 6 2034-01-25{ 1.22 | 99.32 130 0.545 - - - - -
39 |iE7KERR 8 34 2033-11-28{ 1.30 | 100.16 1.28 0526 100.76 122 0538 | 0.7 -0.012
40 |[TOYO TIRE 8 4 2033-09-06{ 1.21 | 99.46 1.28 0587} 100.13 120 0571} 0.08 0.016
41 |BNARBEH D 17 2033-10-19} 1.31 | 100.35 1.27 0542} 100.94 120 0558 | 0.7} -0.016
42 [tERAS % 67 2033-07-12{ 0.88 | 96.83 126 0.535{ 97.43 118 0525| 0.08/ 0.010
43 |BRABEMF % = 7 2033-07-08{ 0.95 | 97.47 125  0.524f 97.94 119 0541} 0.6} -0.017
4 |ZHERF &L & 41 2033-09-06} 1.07 | 98.58 1.24 0531} 99.10  1.18 0565 0.6} -0.034
45 |F U v o 2 & 218 2033-08-30f 1.08 | 98.71 1.23 05181 9922 117 0548 ! 0.6} -0.030
46 |EL # 36 2033-11-24} 1.29 | 100.54 1.23 0480} 101.16  1.16  0.496 | 0.7} -0.016
47 |BIREIR % 61 2033-10-20{ 0.68 { 95.36 122 0.485{ 9498 126 0589 | -0.04{ -0.104
48 |BAKET % 56 2033-03-07{ 1.15 | 99.46 122 0493} 9978  1.18 0511} 0.04] -0.018
49 |BAES % 63 2033-07-11} 0.84 | 96.86 1.21  0.494f 9734 115 0521} 0.06] -0.027
50 |BF R A FTIRRR % 14 2033-12-07} 1.22 | 100.11 1.21 0475} 100.66  1.15 0501 | 0.06/ -0.026
HAT D BAGESEBRT — 2LV, 5N a—74y b TEN *BElIOF[EY THRRLTWS,
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Five

EAAFST AARTAREAE (FATEHARSI 9~114E, FIEIDIE) Value

Asset

(3) FEFHARAD 9~115 d1 : 2024402506 K d2—d1 AZEfE

o

@5/ : o wg  MEY 27y Ey 7
%1t %) K (bps) %)
(bps)

51 |fB1LAk 25 2033-12-05; 1.23 ¢ 100.23 1.21 0.455¢ 100.59 1.17 0.510 0.04; -0.055
52 | EmEIKE 2033-08-15; 1.09 99.07 1.20 0.471: 99.36 1.17 0.507 0.03; -0.036
53 INXHD 2033-12-13; 1.16 99.62 1.20 0.449: 100.25 1.13 0.462 0.07; -0.013
54 |78 A A#KE 54 2033-11-29: 1.26 ¢ 100.56 1.20 0.4711 100.97 1.15 0.493 0.05; -0.022
55 |E#fEH X 1 2033-03-15¢ 0.99 98.31 1.20 0.4471 98.63 1.15 0.472 0.04; -0.025
56 |FAERAAHD 21 2033-10-12; 1.22 i 100.22 1.19 0.4581 100.82 1.12 0.477 0.07; -0.019
57 |[/XFv=vZHD 26 2033-09-14} 1.34 i 101.36 1.18 0.463i 100.44 1.29 0.636 1 -0.11i -0.173
58 [HLHL 115 2033-07-13} 0.84 97.11 1.18 0.443: 97.60 1.12 0.479 0.06; -0.036
59 [EEETEEHD 30 2033-06-01; 0.88 97.49 1.18 0.461:i 97.80 1.14 0.483 0.04; -0.022

60 =7 2 HhLTL—-T
61 |BEEAFEEN
62 |BAEEZHD

2 2033-03-15; 1.18 i 100.03 1.18 0.4507 100.53 1.12 0.469 0.06: -0.019
562 2034-01-25; 1.13 99.58 1.17 0.442 - - - - -
5 2033-08-31i 1.05 98.95 1.17 0.4287 99.51 1.11 0.440 0.071 -0.012

63 |ERBAEHKE 106 2035-01-29i 0.98 98.14 1.17 0.4497 98.58 1.13 0.472 0.05f -0.023
64 |FREREKE 73 2035-01-26i 1.01 98.47 1.17 0.451i1 98.98 1.12 0.467 0.05¢ -0.016
65 [JUNRETRE 16 2033-12-09i 1.10 99.49 1.16 0.425; 100.09 1.09 0.443 0.071 -0.018
66 [ £7>&7AHD 19 2033-11-02f 1.39 { 102.09 1.15 0.424} 102.42 1.12 0.459 0.031 -0.035
67 |ERmEE 64 2033-09-06; 1.01 98.79 1.15 0.435} 99.05 1.12 0.473 0.03} -0.038
68 |=ZtpnR Y — b 2 2033-07-25} 0.90 97.86 1.15 0.430f 98.43 1.08 0.441 0.07f -0.011
69 |SHER 22 2033-09-02; 1.57 ¢ 103.61 1.15 0.4131 104.12 1.10 0.447 0.05{ -0.034
70 |F8 B ARERE 38 2034-12-12; 1.29 ¢ 101.38 1.14 0.427; 101.83 1.10 0.449 0.04; -0.022
71 |BI&AER 23 2033-12-14; 1.18 i 100.41 1.14 0.433; 100.21 1.16 0.496 ; -0.02; -0.063
72 |ERALES 560 2033-07-25; 0.87 97.72 1.14 0.411: 97.38 1.17 0.525: -0.04; -0.114
73 |BAREK 8 2033-03-18; 1.15: 100.12 1.14 0.412: 100.64 1.07 0.425 0.06; -0.013
74 | KRB BLHR 33 2034-10-24: 1.40 : 102.64 1.13 0.399: 103.18 1.07 0.421 0.05; -0.022
75 |HRERE T 563 2033-08-25: 0.97 98.73 1.12 0.369; 98.55 1.14 0.488 : -0.02: -0.119
76 [RERITER 48  2033-07-27% 0.82 97.45 1.12 0.392: 97.98 1.05 0.405 0.06; -0.013
17 |MEESD 328 2033-09-22i 1.02 99.20 1.11 0.3941 98.85 1.15 0.502 ¢ -0.04: -0.108

8|7 - T4 —X—
79 |ERERESRKE

11  2033-07-21} 0.84 97.68 1.11 0.397¢ 98.17 1.05 0.410 0.06¢ -0.013
3 2033-08-10; 0.95 98.64 1.11 0.3791 99.18 1.05 0.410 0.06f -0.031

80 |¥zA 77k 11  2033-09-02; 1.01 99.16 1.11 0.3811 99.71 1.04 0.395 0.06: -0.014
81 |RpLEEL 63 2033-07-20; 0.80 97.46 1.09 0.3667 97.94 1.03 0.383 0.06f -0.017
82 |[ERME 6 2033-03-07} 0.70 96.75 1.09 0.369: 97.16 1.04 0.384 0.05; -0.015
83 |=HABE 84 2033-09-12i 1.06 99.70 1.09 0.365i 100.01 1.06 0.410 0.041 -0.045
84 |ERAENE 114 2033-06-08: 0.79 97.44 1.09 0.378% 97.78 1.05 0.407 0.04; -0.029
8 |¥U>HD 24 2033-10-26} 1.32 { 102.05 1.08 0.372} 102.40 1.05 0.404 0.04} -0.032
86 | KRF/NTRIE 34 2033-09-07i 0.97 99.05 1.08 0.3361 99.49 1.03 0.354 0.05¢ -0.018
87 |SRELHT 39 2034-05-26} 1.55 1 104.38 1.08 0.353} 104.88 1.03 0.375 0.05¢ -0.022
88 |=FFIx 43 2033-08-31% 0.96 98.97 1.08 0.3381 99.48 1.02 0.358 0.06f -0.020
89 |7HEII—-THD 23 2033-09-07¢ 1.03 99.59 1.08 0.3531 100.11 1.02 0.373 0.06¢ -0.020
O INTTZ74F >R 30 2033-09-20; 1.21 ¢ 101.17 1.08 0.344; 101.18 1.08 0.431 0.00; -0.087
91 (=P 143 2033-05-02; 0.90 98.52 1.08 0.337¢ 99.01 1.02 0.357 0.06; -0.020
92 | b 3 & HHkE 8 2033-10-19; 1.16 { 100.76 1.07 0.340; 101.24 1.02 0.363 0.05; -0.023
93 |=HEREFR 27 2033-06-06¢ 0.85 98.16 1.07 0.3411 98.67 1.01 0.356 0.06: -0.015
94 |BrR&BxH D 67 2033-07-13; 0.77 97.54 1.06 0.3331 97.99 1.00 0.353 0.06; -0.020
95 | 7R & 17 2033-04-20: 0.95 99.09 1.06 0.350; 99.42 1.02 0.373 0.04: -0.023

96 |EREXLE
97 |4~ FU-HD
98 |HRAITEH

31 2033-07-13i 0.81 97.89 1.05 0.324; 98.40 0.99 0.344 0.06¢ -0.020
12 2033-05-25; 0.80 97.92 1.05 0.313} 98.40 0.99 0.333 0.06¢ -0.020
82 2033-06-03i 1.31 ¢ 102.38 1.03 0.306¢ 102.95 0.97 0.321 0.06¢ -0.015

W ORD RN R MM M RN RN RN RN RN R ORN RN RN W O O OR R W W R RN RN M R R R ORN RN WM W W W R R RN YW RRMEEEEM

99 [BRDZ= 29 2033-06-15i 0.77 97.80 1.03 0.2947 98.09 0.99 0.324 0.04¢ -0.030
100 [BARZIE T EE 16 2033-04-20: 0.92 99.10 1.03 0.296:1 99.50 0.98 0.322 0.05; -0.026
HAT - BARESEBRRT — 2L, 5NN a—7+1y b TN *EIRTOMEY) TRRLTW S,
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Asset

<F=HY=-ROWLT>

NHEERFTESEMEMER  (BREEFEH SR
RESEMMEL. AHEEEREDOSELSMMiE - FIRIDTY . BEANRELITEFIROEENTY,
(oAt - FIBIDICL BT EHG I FDMIEZRIL I 20D TEHDEREA. )
O FEESEMEHBELE, EERSHEENSIREEZRITTTREC GEDECEEVSBECOMME) NMEBUIRRE|DEZVWET,
@ IhUYE](HEZAREZVESH DV NSVIRICHATIZE(C, ZOFRICAIEIHETY . IREEBEMEBEDIZ S (& BERO 2 DOFHERDET.
Q EEHRSHEEIL. FERAOREHOFE 3 KIRAECHIHERE 5 EBAEEOTEDSE LRI ZARR(CIRELTVET,
@ HHOIRESHN 5 HRBOFRICONTE, TESEHEHEOELWRITHOET

BABFHESOEFRCHIOTE. [EARFHEEDEBESRERICHIF2FHA L0 TEEE]| 2B,

<JEEFEIEH>

B BFOMSNTHIZOEFIKEDZECHIEUTER T2, EEACHREITILBENECIBENIBDFT, . B FITI MM (RITHKR) MER
REARBREE(CHEOIIZE . TRV FOSHAVWNEORLD, TEEEROIEDTBIENGDDNF T SMEES: (INEZRTESS) IREBRBOZEEFCLNIELR (BEE
18) PEURD. B55RITI oMM (BT HFET2E P, BRSINGEIRNON B8 ZFITLU TV EPHUSOBUS - #2F - R RBCKRERTEERIITD
FRIBENNBDFET

O RERNI, IKEHIITDSELRBBIRORMHZENELED T, IXEEIFZENELEDTREHDEFR A IKEHIBTORASRIE (F, SER BB OHIEITRES
LIBFANNELET

O KERNI, EHTEIEEZISNDBIRCEDIVTERINTHDFIN, B, ZOEEMERUTEMCEAULTEEZESEOTESHIFEA.
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O S EEHZBA I BHERF BAMADHEZIAVWWELEET (EFFHRINMDEEA) .

o Iz, BEICHBIIZFTANTEAREL - NMEMIEAREL-rOE (RTLYR) MEFOEBEEE(CIOTRRDFY,

® Tz, RENIIEROERZHHIR I LD TIAL SEBIZREIIRICEIRICAVSN B ELFEUEZRITEDTHIEVEFRADT, FHT THELEVE
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